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Report as at 31/07/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HBCE / HSBC EMERGING MARKET SCREENED EQUITY UCITS ETF - 364721

Replication Mode

Physical replication

ISIN Code IEOOBKY59G90
Total net assets (AuM) 230,340,295
Reference currency of the fund usD
* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 31/07/2025

Currently on loan in USD (base currency) 7,793,233.28

Current percentage on loan (in % of the fund AuM) 3.38%

Collateral value (cash and securities) in USD (base currency) 8,994,392.29

Collateral value (cash and securities) in % of loan 115%

Securities lending statistics

12-month average on loan in USD (base currency) N/A
12-month average on loan as a % of the fund AuM N/A
12-month maximum on loan in USD N/A
12-month maximum on loan as a % of the fund AuM N/A
Gross Return for the fund over the last 12 months in USD (base currency) N/A
Gross Return for the fund over the last 12 months in % of the fund AuM N/A

Collateral data - as at 31/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

ATO000A04967 ATGV 4.150 03/15/37 AUSTRIA GOV AT EUR AA1 433,581.50 497,755.46 5.53%
ATOO00A1FAPS ATGV 1.200 10/20/25 AUSTRIA GOV AT EUR AA1 874,700.84 1,004,164.42 11.16%
ATO000A1KIC8 ATGV 0.750 10/20/26 AUSTRIA GOV AT EUR AA1 874,684.83 1,004,146.04 11.16%
ATO000A2Y8G4 ATGV 1.850 05/23/49 AUSTRIA GOV AT EUR AA1 100,851.45 115,778.37 1.29%
ATO000A324S8 ATGV 2.900 02/20/33 AUSTRIA GOV AT EUR AA1 876,272.25 1,005,968.42 11.18%
ATO000A33SK7 ATGV 3.150 10/20/53 AUSTRIA GOV AT EUR AA1 878,374.44 1,008,381.75 11.21%
BE0000291972 BEGV 5.500 03/28/28 BELGIUM GOV BE EUR AA3 21,688.83 24,898.97 0.28%
BE0000304130 BEGV 5.000 03/28/35 BELGIUM GOV BE EUR AA3 107,875.89 123,842.49 1.38%
CA9628791027 WHEATON PRECIOUS ODSH WHEATON PRECIOUS COM CA CAD AAA 17,880.62 12,947.37 0.14%
CH0012005267 NOVARTIS ODSH NOVARTIS COM CH CHF 10,452.19 12,889.94 0.14%




Collateral data - as at 31/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

DE0001102481 DEGV 08/15/50 GERMANY GOV DE EUR AAA 878,367.69 1,008,374.00 11.21%
DE0001102572 DEGV 08/15/52 GERMANY GOV DE EUR AAA 222,709.41 255,672.41 2.84%
DEO0001108546 DEGV PO STR 07/04/40 GERMANY GOV DE EUR AAA 14,420.25 16,554.58 0.18%
DE000BU22080 DEGV 2.200 03/11/27 GERMANY GOV DE EUR AAA 23,489.06 26,965.65 0.30%
DEO00BU27006 DEGV 2.400 11/15/30 GERMANY GOV DE EUR AAA 421,919.22 484,367.05 5.39%
DEO00BU2Z007 DEGV 2.300 02/15/33 GERMANY GOV DE EUR AAA 188,960.04 216,927.82 2.41%
DE000SYM9999 SYMRISE ODSH SYMRISE COM DE EUR AAA 3,773.75 4,332.30 0.05%
FR0000121485 KERING ODSH KERING COM FR EUR AA2 3,670.29 4,213.53 0.05%
FR0129132728 FRGV 07/15/26 FRANCE GOV FR EUR AA2 397,342.32 456,152.55 5.07%
GB00B0744B38 ORD SHS 32 1/7 GBP BUNZL PLC CST GB GBP AA3 45,788.58 60,855.31 0.68%
GB00B6460505 UKT 4 1/4 12/07/40 UK TREASURY GIL GB GBP AA3 14,343.13 19,062.74 0.21%
GB0OOBDR05CO01 NATIONAL GRID ODSH NATIONAL GRID CST GB GBP AA3 45,787.59 60,854.00 0.68%
GB00BLGZ9862 TESCO ODSH TESCO CST GB GBP AA3 46,975.25 62,432.46 0.69%
GBOOBSQNRDO1 UKT 4 3/8 03/07/30 Corp UK TREASURY GIL GB GBP AA3 5,171.38 6,873.02 0.08%
GB0OOBTK05J60 ANGLO AMERCN ODSH ANGLO AMERCN CST GB GBP AA3 45,780.12 60,844.07 0.68%
GBOOBVYVFW23 AUTO TRADER ODSH AUTO TRADER CST GB GBP AA3 45,785.37 60,851.05 0.68%
GBOOBWFGQN14 SPIRAX SARCO ODSH SPIRAX SARCO CST GB GBP AA3 45,765.90 60,825.17 0.68%
JP1201321BC7 JPGV 1.700 12/20/31 JAPAN GOV JP JPY A1l 3,407,631.77 22,879.99 0.25%
JP1400051C51 JPGV 2.000 03/20/52 JAPAN GOV JP JPY A1l 750,273.61 5,037.59 0.06%
JP3143600009 ITOCHU ODSH ITOCHU COM JP JPY A1l 11,106,199.84 74,570.79 0.83%
JP3205800000 KAO ODSH KAO COM JP JPY A1l 10,895,999.24 73,159.43 0.81%
JP3496400007 KDDI ODSH KDDI COM JP JPY A1l 11,184,749.19 75,098.20 0.83%
JP3551520004 DENTSU GROUP ODSH DENTSU GROUP COM JP JPY A1l 11,057,448.69 74,243.46 0.83%
JP3733000008 NEC ODSH NEC COM JP JPY A1l 3,959,098.32 26,582.73 0.30%
JP3818000006 FUJITSU ODSH FUJITSU COM JP JPY A1l 11,236,999.95 75,449.03 0.84%
JP3837800006 HOYA ODSH HOYA COM JP JPY A1l 9,589,999.37 64,390.51 0.72%
JP3877600001 MARUBENI ODSH MARUBENI COM JP JPY A1l 11,206,799.93 75,246.25 0.84%
JP3885780001 MIZUHO ODSH MIZUHO COM JP JPY A1l 1,792,798.76 12,037.46 0.13%
JP3890350006 SMFG ODSH SMFG COM JP JPY A1l 11,179,499.76 75,062.95 0.83%
JP3893200000 MITSUI FUDOSAN ODSH MITSUI FUDOSAN COM JP JPY A1l 271,699.22 1,824.28 0.02%
JP3910660004 TOKIO MARINEHLDG ODSH TOKIO MARINEHLDG COM JP JPY A1l 11,023,198.78 74,013.49 0.82%
KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 572,550.00 72,936.60 0.81%
SE0000695876 ALFA LAVAL AB ODSH ALFA LAVAL AB COM SE SEK AAA 591,575.35 60,834.66 0.68%
SE0017486889 ATLAS COPCO ODSH ATLAS COPCO COM SE SEK AAA 591,682.23 60,845.65 0.68%
US02079K1079 ALPHABET ODSH ALPHABET COM us usD AAA 394.87 394.87 0.00%
US1912161007 COCA-COLA ODSH COCA-COLA COM us usD AAA 12,856.25 12,856.25 0.14%
US2310211063 CUMMINS ODSH CUMMINS COM us uUsD AAA 12,792.49 12,792.49 0.14%
US35137L2043 FOX ODSH FOX COM us uUsD AAA 662.60 662.60 0.01%
US5949181045 MICROSOFT ODSH MICROSOFT COM us uUsD AAA 16,936.91 16,936.91 0.19%




Collateral data - as at 31/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
US67066G1040 NVIDIA ODSH NVIDIA COM us UsD AAA 65,074.99 65,074.99 0.72%
US6934751057 PNC FINL SVC ODSH PNC FINL SVC COM us uUsD AAA 12,900.85 12,900.85 0.14%
US7433151039 PROGRESSIVE ODSH PROGRESSIVE COM us uUsD AAA 12,810.62 12,810.62 0.14%
US912810SK51 UST 2.375 11/15/49 US TREASURY GOV us uUsD AAA 142,855.90 142,855.90 1.59%
US91282CGT27 UST 3.625 03/31/28 US TREASURY GOV us uUsD AAA 6,563.03 6,563.03 0.07%
US91282CHQ78 UST 4.125 07/31/28 US TREASURY GOV us uUsD AAA 37,687.98 37,687.98 0.42%
US91282CMDO1 UST 4.375 12/31/29 US TREASURY GOV us uUsD AAA 6,541.86 6,541.86 0.07%
US9581021055 WESTERN DIGITAL ODSH WESTERN DIGITAL COM us uUsD AAA 60,858.36 60,858.36 0.68%
Unknown Company Description UNK EUR 3,755.72 4,311.60 0.05%
Total: 8,994,392.29 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No.

Major Name Market Value

Top 5 borrowers in last Month

No. | Counterparty Market Value
1 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 4,642,038.40
2 | NATIXIS (PARENT) 749,935.30
3 | MIZUHO SECURITIES CO LTD (PARENT) 669,016.89
4 | MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT) 592,660.27
5 | HSBC BANK PLC (PARENT) 196,983.30
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